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ABSTRAK

Penelitian ini bertujuan untuk mengetahui pengaruh current ratio, return on
equity, dan debt to equity ratio terhadap return saham pada perusahaan sub sektor
makanan dan minuman yang terdaftra di BEIl periode 2020-2023. Metode
penelitian yang digunakan yakni metode kuantitatif. Sumber data yang digunakan
yakni data sekunder berupa laporan keuangan perusahaan. Teknik pengambilan
Sampel yang digunkan yakni purposive sampling. Berdasarkan hasil olah data,
menjelaskan bahwa current ratio dan debt to equity ratio tidak berpengaruh
terhadap return saham dengan nilai signifikansi 0,073 dan 0,921 > 0,05.
Sedangkanr return on equity berpengaruh positif terhadap return saham dengan
nilai signifikansi 0,003 < 0,05. Uji simultan current ratio, return on equity dan
debt to equity ratio ini memiliki pengaruh terhadap return saham. Serta hasil uji
koefisen detrminasi (R? diperoleh 0,290 atau 29,00% sedangkan 71,00%
dipengaruhi variabel lain.

Kata kunci: Current Ratio, Return On Equity, Debt To Equity Ratio Dan

Return Saham.
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ABSTRACT

This research aims to determine the effect of the current ratio, return on equity,
and debt to equity ratio on stock returns in food and beverage sub-sector
companies listed on the IDX for the 2020-2023 period. The research method used
IS a quantitative method. The data source used is secondary data in the form of
company financial reports. The sampling technigue used was purposive sampling.
Based on the results of data processing, it is explained that the current ratio and
debt to equity ratio have no effect on stock returns with significance values of
0.073 and 0.921 > 0.05. Meanwhile, return on equity has a positive effect on stock
returns with a significance value of 0.003 < 0.05. This simultaneous test of the
current ratio, return on equity and debt to equity ratio has an influence on stock
returns. And the results of the determination coefficient test (R2) were obtained at
0.290 or 29.00%, while 71.00% was influenced by other variables.

Keywords: Current Ratio, Return On Equity, Debt To Equity Ratio and Stock
Return.
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